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INTEREST RATE AND CURRENCY DERIVATIVES MARKET: FEEDBACK ON
TECHNICAL ISSUE EXPERIENCED ON 17 AUGUST 2015

The JSE would like to provide feedback on the issue experienced on 17 August
2015 resulting in the Interest Rate and Currency Derivatives Market being halted
at 12h00.

The configuration that activates intra-day auctions was inadvertently enabled
which resulted in the intraday auction functionality being invoked. The market

was successfully restarted at 12h45.

The JSE has identified the implementation of additional measures to prevent a

recurrence of this particular event.

The JSE would like to apologise to all market participants for any inconvenience
this may have caused.
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